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M O60pOT Mo feHbraM, MDA, PY6. EMBI+ 347.95 0.2 v HukropO6n2 103.85  104.10 0.00 8.62
CpenHeBaB. AOXOAHOCTb, % rof (Wkana crnpasa) EMBI+ CMPE[] 282 9 L) FA3MPOM A4 0.00 0.00 0.00 7.54
500 WHONKATOPbI NEHEXHOTO PhIHKA s EMBI+RUSSIA 41259 -0.18 Vv HIK UTEPA 101.90  102.10 0.00 7.31
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450 MICEX RCBI 102.67 0.00% A HopTrasduk 10155  101.65 0.00 9.10
400
MICEX OB BbEMbI, MITH. PYB. BUPXA PncC PEMNO POCCUA 30 111.31 111.44 -0.28 5.70
350
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M BHYTPEHHWI ONrOBOW PBIHOK
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hes-05 wap-05 anp-05 wai05 wiow-05 wion-05  aer-05 » BYEPA «KoTuMpoBkM Ha  pbiHKe  pybneBbix — oBnurauui  NPOLOMKWAM

I O6bem cpeacTs Ha KopcueTtax, Mnpa. py6.
=——=MIBOR, % rogosbix (Wkana cnpasa)

LEMOHCTPUPOBATb  MO3WTUBHYIO  OMHAMKMKY. TOproBasi aKTMBHOCTb  CeKTopa
HErocyfapcTBeHHbIX pybneBbix OOnMraumit 3HauuTenbHo Bbipocna. [lo wurtoram AawHs
AOXORHOCTH POCCUM-30 U UST-10 .| 6upkeBble obopoTbl cektopa coctasunn 9,86 mspa. pybnen no cpasHeHwo ¢ 6,7
Mnpa. pybnen gHem paHee.

OcHoBHbIM apaiBepoM pocCTa Ha BYEpPALLHWX TOprax CTaso yAadHoe, BMPOYEM, KaK M
BCerga, pasmelleHue HOBOro Bbinycka obnuraumi [asnpoma wecTtol cepuun. [o
WTOram ayKkuuMoHa cTaBka KynoHa 6bina onpegeneHa Ha yposHe 6,95%, uTo
cootsetcTByeT goxogHocth — 7,07% roposbix. HanoMHum, uto paHee Mbl oueHWBanu
crpasef/iMBbId ypoBeHb foXoAHOCTU obnuraumi Masnpoma A6 — 7,3-7,4% roposbix,
a cpefHepbiHOYHbIE OXWOaHWS MO AOXOAHOCTHM CKnagblBanucb Ha yposHe 7,25%
rofosbix. Bnpouem, Mbl M3HauanbHO OXWAAMM, 4YTO HOBble obnuraunn [asnpoma
56 TPaAHULMOHHO Pa3MecTsTCS C JUCKOHTOM K BTOPUUHOMY PbIHKY.

55 Cnpoc Ha aykuuoHe B 2,4 pasa npeBbiCMN NpennoXKeHWe W coctasun 12 mnpa.
Pee-05 map-05  anp-05  mai-05  wion-05  wion-05 - aer-05 pybnei. HeynosnetsopeHHas uacTb chnpoca MNpakTMYecCKM cpasdy BblAWiacb Ha
Pocous-30 wkana eneea ———UST-10 BTOPWYHbBIM PbIHOK, Fe CNPOCOM CTanW MONb30BaThCA 0OMUrauMM ¢ GAU3KUM HOBOMY
BbiNycKy [a3npoma CpOKOM MOralieHWsi W [LJIMHHbIE BbIMYCKU Haubonee NUKBUIOHbBIX
06IMraumii NepPBOKNACCHbIX 3MUTEHTOB. Tak, MO UTOraM TOProB JIMAEPOM N0 TOProBbIM
obopoTaM B CEKTOpe HEerocyAapCTBEHHbIX Pybnesbix oOAWrauuii ctanum obaurauuu
PXO 03 (+0,65%), JNykown 02 (+0,15%), Mockea 39 (+0,25%), Mockea 40
(+0,2%), Mockoeckaa o6n. 05 (+0,4%), Mockosckas obn. 04 (+0,31%).

» CErFOAHA. Mol nonaraem, u4to cerogHs KOTMPOBKM Ha BHYTPEHHEM [OJIFOBOM
pblHKE MNPOAO/MKAT  AEMOHCTPUPOBATb  MO3WTUBHYIO  [AWHAMWKY, udemy OyayT
cnocobcTBOBaTb  KaK  MO3WTWBHAs  AMHAMWUKA  CMEXHbIX  PbIHKOB, TaK M
npubnmxaiowmecs BbixoaHble. Mbl npogo/mkaeM cuuTatb, UTO B OnuKaiwee Bpems
KapAWHaNbHbIX MEPeMeH Ha BHYTPEHHEM [AOJIFOBOM pblHKE HE MNPOU3OMAET, |
KOTMPOBKM npogomkar poct. OgHako, No Hawemy MHeHWIo, OB/Mrauuu 3MWUTEHTOB
N 5.1 70pro o HowMHENY, T2, . NEePBOro 3LIE/IOHA B HACTOALEE BPEMSA YK€ MPaKTUYECKH MOJIHOCTbIO Wcuepnasu
—— loxonHoGTH, % roRoBLX (WKana cnpasa) noteHuuan pocta. Ha atom choHe Mbl pekoMmeHayem uHBecTopam obpawaTtb Gosnblue
BHUMaHWUs Ha OOJMrauMu 3MWUTEHTOB BTOPOro 3lUEsIOHa, Cnp3fbl KOTOPbIX, HA d)oHe
coxpaHalolerocs WHTepeca K pybneBbiM  [OArOBbIM  WMHCTpyMeHTaMm,  6yayT
coKpalartbcs.
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215 » US-TREASURIES. Buepa ocHOBHOe BHMMaHWe Y4acTHMKOB pbiHKa Oblo
NPUKOBAHO K BbIXO4Y [AaHHbIX NO PO3HWUYHbIM nNpoha*kaM WU CbHHaﬂbHOﬁ YaCTH
MecsYHOW nporpammbl pedpMHaHCUpoBaHUs 3agosmkeHHocTH KasHaueinctea CLUA.
MepBbIM NO3WTHUBHBIM CUrHaNOM A/ AONrOBbIX PbIHKOB CTas BbIXOZ CNabbiX AaHHbIX
No PO3HWYHbIM npojaxaM. HoBoe 3HayeHWe noKasaTensi OKasanocb 3HAUYWUTENBHO
HWXe paHee CcAeNaHHbiX NPOrHo3oB 3KoHomucToB (+2,2%). Mo wutoram uions
po3HuuHble npogaxu B CLUA ebipocnu ecero Ha 1,8%. CTouT oTMeTHTb, 4TO B CBOEM
nocnefHeM KomMMmeHTapuu no wurtoram 3acegavua FOMC, ®PC ortmetuno, uro,
HECMOTPSI Ha BbICOKME LiEHbl Ha 3HEPropecypCbl, COBOKYMHbIE PACXOAbl HaceNeHus
yBesiMumBaloTcs. PoCT noTpeBUTenbCKUX pacxofoB B AOJArOCPOYHOW NepcrnekTvBe
yCUNUBaeT fAaBfieHWe Ha ueHbl. Ha 3ToM oHe HMHBECTOpbl MO3UTUBHO BOCMPHHANM
BUEpALLUHEee CHWXKEHWE TEMMOB POCTa PO3HWYHbIX Npodax. OfHako Aenatb BbIBOAbI Ha
OCHOBaHWM MECSAYHOTrO 3HAYEHWsl OAHHOrO MoKa3aTensi, He COBCEM BepHO, T.K. ero
3HaueHHe MOXKET CM/IbHO M3MEHATbCSA OT Mecsua K Mecsuy.
HaI'IOMHMM TakK>Xe, 4YTO BYepa npowen aykKunMoH no pa3MelleHUo HOBbIX OECATUNETHUX
us-treasuries. Ha cpoHe HWM3KOro cnpoca CO CTOPOHbI MHOCTPAHHbIX OpPraHU3aLuk Ha
HOBble TPeX W MNATH JIeTHWe us-treasuries, pasmelleHUe KOTOPbIX COCTOS/IOCH paHee,
MHBECTOPbI yaensnu 6ofblioe BHUMaHWe pesysbTataM BuYEpallHEro  ayKuuoHa.
OcHoBHOM BOMPOC Yy MHBECTOPOB Bbi3biBaJi 0ObBEM MOKYMNOK CO  CTOPOHbI
Hepe3uaeHToB. AyKUMOH He Ao0aBW/i NoBoAa ONS aKTUBM3aUMKM «Measeden». Cnpoc
Ha HOBble HOTbl KasHauyeictBa B 2,59 pasa npesbicun obbem npegnoxxenus ($13
MApg.), a Hepe3ugeHTamu 6bino BbikynneHo 46,3% sbinycka. B pesynbtate Ha pbiHke
rocgonra CLUA Hauanocb panu. lNo utoram TOproB LOXOAHOCTb AECATHIETHWX US-
treasuries cHusmnaco go 4,31% c 4,41% roposbix.
» EMERGING MARKETS. BHelwHWe [onroBble pbiHKW CTpaH C pa3BUBAIOLLUMUCS
3KOHOMMKAaMMK Buepa He YCMenu OoTpearpoBaTb Ha MO3WTHUBHYIO OWHAMMKY PbIHKA
6a308Bbix akTMBoB. o wutoram Toproe uHaekc EMBI+ cHusunca wHa 0,2%, cnpag
[IEPbI OBOPOTOB nHpexca sbipoc Ha 10 6.n. no 284. )
OBopoTHi, Mk, pyG. Tavierorme » POCCHUUCKUE EBPOOBJIUTALIMHU. KoTMpoBKM pOCCHHCKMX eBpoobnurauun He
(Bupxa + PIIC) cTOUMOCTH, % CTanu MCK/lOYeHUeM M MO MTOraMm TOProB MNPOLEMOHCTPUPOBANU OTPULATESIbHYIO
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KOPTMOPATVBHbIW CETMEHT

PX[1-0306n 1103.23 0.65 P avHamuky. Mo wutoram Topros mHaekc EMBI+ Poccua chuauncsa Ha 0,18%, a cnpag
fykoiin2o6n 494.69 015 » uHpexca Bbipoc Ha 11 6.n. go 136 6.n. CerogHs c ytpa Poccua 30 Topryiotca Ha
HOTK.O1 06 38913 064 2 yposxe 110,7 /111,13 NPOLEHTOB OT HOMMHasa. Cnpag k UST-10 coctasnser 140 6.n.
— 10362 010 2 » CEMOAHA e CLUA BbiMgeT psL MaKpO3IKOHOMHUYECKUX WHOMKATOPOB, Cpenu
KOTOpPbIX Hanbosnee BaxKHbIM cTaHeT nybnukauus otdeta no Toprosomy HanaHcy CLLUA.
BB -406 187.45 0.00 * JKoHOMMUCTbI, onpoueHHble areHTctBom REUTERS, B cpegHem nporHosupytoT, uto
CAHOC-0206 17747 0.30 * neduuut Toprosoro HanaHca B uione coctaeun $57,3 mnpa. Mol nonaraem, uto
CnaslHg 01 160.36 0.00 ] CErofHSLUHAS CTaTUCTUKA HE OKAXKEeT CYLLECTBEHHOIO BJIMAHMA HA BHELUHWE LO/rOBble
FASIPOM A5 154.08 0.40 ~ pbiHKU. BuepawHue pesynbrartbl ayKuMoOHa [LEeCATUNETHUX Uus-treasuries, BmecTe C
HoporoByx1 14955 0.25 v pa3oyapoBbIBAIOWMMU  OaHHbIMM MO MIONIbCKMUM  PO3HWYHBIM  MPOAaXKaMm,
YK Bar 123.66 0.01 2 aKTUBM3WPOBA/IM MOKynaTefnel Ha pbiHKE aMepPUKaHCKWUX Kas3HaueMCKWX 0DA3aTefibCTs.
Mbl nonaraem, 4TO cerogHs CTabuIbHOCTb Ha pPbIHKE Us-treasuries COXpaHWTCS.
MNEPbI POCTAINATEHMS BHelwHWe [ONroBble PbIHKK CTPaH C Pa3BUBAIOLMMUCA IKOHOMHWKAMK BUEpa HE yCnesu
oTpearMpoBaTb Ha MO3UTHBHYIO AWHAMWKY pPblHKA 6a30BbiX aKTMBOB, OLHAKO 3TOT

Poct, % Mapenue, % npoben ceroaHs OyaeT BOCMNONHEH.
2.56 Xne638n28 Takum 0Bpa3oM, Kak Mbl U MUCaNW paHee, CUTyauusl Ha BHELWHWX LOJSITOBbIX PbIHKax B
151 Nerorepr01 HacTosillee BPEMS pa3BUBAETCS MO [LOCTAaTOYHO ONTUMUCTUUECKOMY CLEHapHIO.
149 MKLLIB-01 CtabunbHOCTb WM MeAJsieHHbIM  POCT  [OXOAHOCTEM HA PbIHKE aMepUKaHCKWUX
0.9 MITC.05 06 Ka3HayencKux obsA3aTesibCTB He [OJKHbI OKa3aTb CYLLECTBEHHOTO AaB/ieHuMs  Ha
075 Covorand- pa3BUBAIOWMECS PbIHKKW. Mbl nosaraem, 4to B NOJOOHbIX YC/IOBMAX Ha POCCMHCKOM
BHELIHEM AOJIFOBOM PbIHKE COXPaHUTCA CTabWUMbHOCTb U B Aa/bHEMWEM COKpalleHWe
AtoBantiu 161 cnpanos npogomkutcs. OfHaKo MNOTEHLUMan COKpaLleHWsi ChP3J0B  CyBepeHHbIX
HRaneCe3106 -1.30 eBpoobnuraumit  PD npakTUYeckM MNOSHOCTbIO OTbIrpaH, M ero fasbHeiwee
PECTOPAHC2 -1.00 COKpalyeHWe B OvKaiillee Bpems MNpeAcTaBiseTcs Ham ManoBeposTHbiM. Ha atom
HKHX-04 06 -0.84 doHe ™Mbl pekomeHpyeM 6osiblue  BHMUMaHUS  YAENATb  HEroCyAapCTBEHHbIM
PycAN®-25 061 €BpOOBNUrauMsaM POCCHMCKMX SMWUTEHTOB, CMP3fbl KOTOPbIX ELLE MMEIOT NOTEHUMas

ANna CoOKpalleHus.
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» CBA3bUHBECT. Kak coobimn suepa rnasa MunakoHompassutusa Fepman [ped,
ykaz 06 wuckoueHun CBsA3bUHBECTA M3 CMMCKA CTPaTerMueckux npeanpyATH U
NnPUBaTHU3aLMKU TENIEKOMMYHHUKALMOHHOrO XONAMHra OyneT BHECEH B NPaBMTE/IbCTBO Ha
crepyowen Hepene.
HanoMHuM uTO Hepento Hasag, cpa3y Moc/ie COrfacoBaHWA NpoekTa ykasa ¢ MBJ]
Mped obewan, uto yKkas byaeT BHECEH B NPaBUTENLCTBO YXKE Ha 3TOM Hepene.
Mbi cuMTaem, UTO NEPEHOC BHECEHWS yKa3a B MPaBMUTE/IbCTBO Ha OJHY HEAENO HUKaK
He CKa)KeTCsi Ha Cpokax npueaTu3auuMu Ces3buHBECTa, NpPOBeLEeHWE KOTOPOW Mbl
OXMJaeM He paHblle Hadyana Credylowero roga M KoTtopas, Ha Hall B3rasg, CTaHer
OCHOBHbIM [paWBEPOM pOCTa B KOHLE TEKYWEero roja [Ans KOTUPOBOK aKUWM
Te/IeKOMMYHHUKaLMOHHbIX KOMMaHWHM.
» CVY-155. depepanbHas cnyxba no uHAHCOBbIM pbiHKaM Ha 3acefaHun 11
aBrycta npuHsNa pelleHWe aHHYIMpPOBaTb TOCYAAPCTBEHHYKD PErMCTpaLMio BTOPOro
Bbinycka obnuraumin 000 CY-155 Kanutan.
» ®OCK E3C. ®degepanbHas cnyxba no duHaHcoBbIM pbiHkam P® npuHsna
peLueHHe MPUOCTAHOBUTb IMWUCCHIO BTOpPOro Bbinycka obnuraumin OAO DepepanbHas
ceTeBasl KomnaHua EguMHOM 3HepreTMueckon CUCTEMDI.

» TA3MPOM B TteueHne opHoro pHs pa3mectun Ha MMBDB wecton Bbinyck
obnvraumii Ha cymmy 5 mapa. pybnei. CtaBka KynoHHoro goxoga 6biia onpeneneHa
Ha KoHKypce B pa3mepe 6,95% rogosbix.

» LUB. bavka Poccun Buepa npoeesn ayKUMOH MO pasMeLLeHWio TPETbero BbiMycka
OBP Ha cymmy 10 mnpa. pybneit. Mo utoram aykupoHa o6beM pasMelleHUs COCTaBMN
0,55 mnpa. pybnei. CpepaHeBsselleHHas [OXOLHOCTb OMNpefenunacb Ha YpPOBHe
4,25% roposbix.
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» 3BP. O6bvem 30n0TOBaNOTHLIX pe3epso P® Ha 5 asrycta 2005 roga Bbipoc ao
$145,8 mnpa. ¢ $144,3 mnpa. Ha 29 wona 2005 ropa. Takum obpasom, 3a Hegeno
3on0T0BaNtOTHble pesepsbl LIB P® Boipocnn Ha $1,5 mnpa., a Bcero ¢ Hauana roga
OHM yBenuuuauce Ha $21,3 mapga.
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400 CMP3[ MOCKBbI 29 K POCCUY 10, 6.11. n KPEL“/ITH blE PEMTV]HFM

» CYAJl. Standard & Poor's npucBouno B ueTBepr AOJrOCPOYHbIM KPeaWTHbIU
pentuHr «BB-» poccuiickort  antomuuuesoir komnaHuu CYAJL. [lporHos uameHeHus
penTHHra — «cTabunbHbii». OnHoBpeMeHHO areHTcTBO npuceouno CYAJly pedTuHr no
HauWOHaNbHOM LKane Ha YpPOBHe «ruAA-».

» JEJNbTAKPEOUT. Moody's Investors Service npucsouno 6anky [HenbtaKpeaut
LONTOCPOUHbIA PENUTUHT Ha ypoBHe «Ba2», KpaTkocpouHbii peUTUHr Ha yposHe «Not
Prime» v pelTUHr dpuHaHCcOBOW yCTOMUMBOCTH Ha ypoBHe «D-». [NporHo3 uameHeHus
PENUTUHIOB — «CTabWJIbHbINY.

375

350

325

300

275

250

225

200

175
deB-05 map-05 anp-05 mait-05 wuoH-05 wuon-05 aer-05

© BAHK MOCKBbI
AHanuTuyeckum otgen
7 (095) 105-8000, BH. 4233

OB30P O0JIFOBbIX PbIHKOB

WWW.MMBANK.RU




OONTrOBbIE PbIHKU 12 aBrycta 2005 r.

200 dehiadiabib .' KANEHOAPb COBbITUW HA JONTOBOM PbIHKE

28.8

CErogH<
28 15 aBr 05 Paccmotpenve B ApbutpaxHom cyae MO ncka Poccumyiiectsa k komnanum Vet IaitH
w4 15 aBr 05 PAQ EQC o6bsBuT pesynbTathl 3a nepsoe nonyroave 2005 roga no PCBY
2 15 aBr 05 Ynnata ECH, cTpaxoBbix B3HOCOB
:: 17 aBr 05 WpkyT 06bsBuT pesynbTathl 3a 2004 rog no MCBY
276 MpaBuTenbCTBO 06CYKAaEeT NPOrHO3 CoLManbHO-3KOHOMIUYeckoro pa3sutus PO Ha 2006-2008 roasl, npoekt
14 18 aBr 05 thenepanbHoro Biomketa Ha 2006 roa, OCHOBHbIE HanpaBneHUst AEHEXHO-KPeAUTHOM nonuTikv Ha 2006 rog,
(es-05 map-05 anp-05 Maii-05 wioH-05 uion-05 asr-05 npoexT GrofpkeTa MNeHcoHHoro oHaa.
22 apr 05 ®epepanbHas aHTUMOHOMONbHas cnyx6ba paccmMoTpuT Aeno npoTue pynnbl EBpoLieMeHT

o1 WHOEKC OONNAPA
T

90
89
88
87
86

.' KAJNTIEHOAPBL NMEPBUYHOIO PbIHKA

85 [Jata OMUTEHT, cepyst Bbinycka O6vem, MnH.  Cpok obpalueHms
84

22 MuHduH fopaamectuT Boinyck O®3-Af] cepum 46017 [lata

o1 17 aBr 05 norawenuns 05.08.2015 - 50,0% oT HomuHana [ara 8000 11 net

80 \ norawenuns 03.08.2016 - 50,0% ot HomuHana

des-05 map-05 anp-05 man-05 wuoH-05 wnon-05 asr-05

EMBI+ CnP3A
430
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390

370

M CTATUCTUKA CLUA

350

330 Mocn.  Oxwupaemoe [Mpownoe  dakTuyeckoe

[ata lMoka3saTenb
310 nepuoa  3HaueHuMe  3HaueHue 3HayeHue
290 29 mon 05 MporHosHas oueHka BBI (GDP-advance) 2x8.05 3.40% 3.80% 3.40%
270 29 nion 05 WHpexc notpebutensckux pacxopnos (PCE) 2x8.05 - 2.30% 3.30%
®ee-05 map-05  anp-05 maii-05 wion-05 wion-05  aer-05 29 wion 05 Employment cost 28.05 0.80% 0.70% 0.70%
70 HE®Th 29mon 05 YMKarckuit MHOEKC akTVIBHOCTY B NpOMbILNeHHoCTH PMI nioH.05 55.50 53.60 63.50
1 aBr 05 WHpeke [enosoit aktueHocTv (ISM manufacturing) non.05 54.50 53.80 56.60
2 aer 05 WHpeke notpebutensckix pacxopos (PCE) ntoH.05 - 0.00 0.00
3aer05 WHpekc [enosoit aktueHocTH (ISM Services) non.05 60.90 62.20 60.50
5 a8r 05 CraTucTika pbiHka Tpyaa - Yucno HoBbIx paboymx Mect non 05 182 500 166 000 207 000
(Non-farm payrolls)
5 a8r 05 CraTucTuka pblHka Tpyaa - YpoBeHb 6e3paboTuubl non 05 5.0% 5.0% 5.0%
(Unemployment)
9 asr 05 MpoussoguTenbHocTb TpyAa (Productivity) 2x8.05 2.0% 2.9% 2.2%
deB-05 map-05 anp-05 wmain-05 wuoH-05 won-05 asr-05
BRENT URALS 9 asr 05 Labor cost 2x8.05 2.75% 3.3% 1.3%
10 aBr 05 JOeduunt denepanbHoro Giomketa, MIpa. 4O, 1ioH.05 -57.00 -69.16 -52.79
30M0TO
450 not 11 aBr 05 PosHuuHble npogaxy (Retail sales), m-t-m non.05 2.20% 1.70% 1.80%
445 CErogHA Toproblit 6anaHc (canbgo, Mapg. Aonn. ) nioH.05 -57.30 -55.35
440 12 aBr 05 /MnopTHbIe LieHbI non.05 0.70% 1.00%
435 12 asr 05 OKCNOPTHbIE LieHbI nion.05 -0.10% 0.00%
430 16 aer 05 WHconsuns - MHpeke noTpebutenbckux ueH (CPI) nion.05 0.20% 0.10%
425 16 a8r 05 WHcbnsums, 6e3 yyeTa LigH Ha 3HEproHOCUTENM 1 1on.05 0.10% 0.30%
20 npogosonbcTBue (core CPI) 3a nionb 05
415
410

¢es-05 map-05 anp-05 m™ait-05 wuoH-05 won-05 asr-05
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bIHOK PYBJIEBbIX OBJIN

Kpueasi doxodHocmu cybghedeparnibHbIX U MyHUYUI

[ ]
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anbHbIX obnu2ayul
T

@ omckas o6n., 03 O®d3 46018

7.75 4 SApocnasckas o6n., 03 Mocksa 38
] |
@ Mockosckast 0611., 05 [ ] |
750 4 KpacHosipckuin kpai, 02 ° Mockea 41 ‘ : :
Bonrorpagckas o61. b Komu, 05g Mockosckas 06n., 04 | | |
7.25 4 ‘:amapcxaﬂ 06n., 01 @ 0®3 46002 : :
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575 . . . . . . . f . f : : f : :
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HemouHuku: REUTERS, pacyemsi barka Mockebi
Kpuebie doxodHocmeli koprnopamueHbIx obnu2ayuli
T¢ -3HeEf i u xXumu 7] TenekomMmyHuKayuu
"5 : 10.0 '
5 | % |
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e ° ! = ® 10TK, 01 ‘
! 9.0 1 LlenTpTenerpad 01 o ’ I
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Ucmouruku: REUTERS, pac4yemsi baHka Mockebi
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bIHOK PYBJIEBbIX OBJIN
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PbIHOK PYBJNIEBbIX OBJIN
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PbIHOK PYBJIEBbIX OBNUTALIUIA 12 asrycta 2005 .

SMUTEHTbI OB BbEMbI TOrALLIEHUE/ BbIKYI LEHA WU3MEHEHUE,% [OXOAOHOCTb,% HAOPALNSA
Oobem, LHen no

M?_Izoz% ZC‘: Kyonou, Morawexune OdbepTa nora:ueHm Mokynka I'Ipc;,qa)« AeHb  Hedena  mecsu HKA TeK;/u.La norﬁm. ocberTe ﬂ::' Moga. atop
Umoau mopzaoe 2ocydapcmeeHHbIMU 061u2ayusimu
OBP 0.0 - - 15.12.2005 09.12.2005 127 0.00 0.00 0.00 0.00 0.00 - - 023 0.24 0.33 0.33
OBP 02 0.0 - - 23.06.2009 15.09.2005 1413 0.00 99.80: 0.00 0.11 0.39 - - 0.08 3.15 0.10 0.10
OBP 03 575.1 - - 22.09.2009 15.12.2005 1503 : 98.50 98.62: 0.05 0.08 0.31 - - 0.34 4.10 0.35 0.33
O3 25057 614 17998 7.40 20.01.2010 - 1623 1102.15 102.40: -0.22 0.84 045 3.04 724 694 - 3.83 3.58
O3 25058 168.7 24000: 6.30 30.04.2008 - 993 99.35 99.65: 0.05 0.31 0.25 1.38 6.34 6.73 - 2.52 2.36
O3 26198 2.4 42117 i 6.00 02.11.2012 - 2640 : 9040 90.98: 0.00 0.72 0.00 : 46.03 6.63 7.76 - 5.73 5.32
0®3 27018 1.3 14000 ; 12.00 14.09.2005 - 34 100.67 100.92: -0.24 0.10 -0.65: 18.74 1191 3.99 - 0.09 0.09
o3 27019 4.9 8800 : 10.00 18.07.2007 - 706 :107.50 0.00 0.06 0.00 -0.52: 6.03 9.30 5.96 - 1.80 1.70
0®3 27020 8926.5 8800 : 10.00 08.08.2007 - 727 0.00 107.46: -0.16 0.00 -0.17 : 0.27 9.30 5.96 - 1.76 1.67
03 27022 2.0 21296 { 8.00 15.02.2006 - 188 :101.50 102.15f{ -0.83 0.00 0.59 { 1863 7.88 3.44 - 0.50 0.49
03 27024 0.0 15001 i 7.50 19.04.2006 - 251 0.00 101.78: 0.00 -0.15 -0.80: 452 7.37 455 - 0.68 0.65
O®3 27025 236.8 25806: 7.50 13.06.2007 - 671 101.52 101.70¢ 0.19 0.04 -0.04: 11.71 7.37 6.10 - 1.72 1.62
0®3 27026 0.5 16000 i 8.00 11.03.2009 - 1308 (100.04 101.25: -0.55 0.10 0.25 { 1249 8.00 7.00 - 3.15 2.94
O®3 45001 8.1 28356 { 10.00 15.11.2006 - 461 103.15 103.35: -0.02 0.10 -0.53:17.47 9.68 5.57 - 0.73 0.69
03 45002 0.0 5520 :10.00 02.08.2006 - 356 0.00 104.90: 0.00 220 -042: 066 9.55 5.08 - 0.95 0.91
O®3 46001 111.1 60000 { 10.00 10.09.2008 - 1126 :107.71 107.87: -0.02 0.19 -0.26 : 15.62 9.27 6.49 - 2.09 1.96
03 46002 10.8 62000 : 11.00 08.08.2012 - 2554 :108.35 108.55: 0.05 0.40 0.19 :{ 53.04 10.14 7.32 - 4.70 4.38
O®3 46003 73.7 37298 {10.00 14.07.2010 - 1798 111150 111.83{ 0.27 0.33 0.20 { 6.03 8.96 7.11 - 3.71 3.46
O3 46014 156.3 53827 10.00 29.08.2018 - 4766 :104.80 104.87: 0.35 0.62 -0.18{ 40.55 9.54 7.82 - 5.76 5.35
O®3 46017 458 17031% 9.50 03.08.2016 - 4010 { 99.90 100.10¢ 0.37 210 0.03 {2212 949 7.89 - 6.94 6.43
O®3 46018 146.0 17940 9.50 24.11.2021 - 5949 :101.55 101.65: 0.66 2.73 0.68 { 14.84 935 8.10 - 8.50 7.86
Bcezo 10385.5 492350

Uemounuku: REUTERS, pac4yemsbi baHka Mockeb!

© BAHK MOCKBbI
AHanuTuyeckui otaen WWW.MMBANK.RU

7 (095) 105-8000, BH. 4233 g

OB30P AONIOBbIX PbIHKOB




PbIHOK PYBJIEBbIX OBNUTALIUIA 12 asrycta 2005 .

OMUTEHTbI OB BbEMbI TMOrALLIEHUE/ BbIKYIl LHEHA U3MEHEHUE,% [QOXOQHOCTb,% AOPALINSA
Obbem, OHewn fo

M?_Eoz% gg{: Ky;:m, Morawexue OdbepTa I'IOI'al:leHVI Moxkynka I'Ipoa,qam AeHb Hepensa Mecsy  HKA TEKZLU'a no:;m. o q;nge '?123' Mog. aop
moezu mop20e8 MyHuuyunaJibHbiMmu o6.nueauu;mu
KpacHosipck, 02 1.56 630 (12.50 27.10.2006 - 443 :106.10 106.40: 0.00 0.28 -0.05: 479 11.77 7.31 - 1.14 1.06
Hoeocubupck, 02 3.07 1500 §13.00 07.12.2006 - 484 :104.85 104.95: -0.04 0.18 0.19 { 22.79 1239 8.53 - 1.22 1.12
Tomck, 01 0.00 300 :13.00 22.11.2007 - 834 0.00 104.69: 0.00 -0.12 -0.12: 27.07 1250 9.07 - 1.12 1.02
Yopa, 03 0.00 400 :10.03 18.07.2006 - 342 :101.50 102.00: -0.20 0.00 0.17 { 6.04 9.88 8.49 - 0.91 0.84
Yepa, 04 0.08 500 :10.03 03.06.2008 - 1028 0.00 104.00: 0.97 044 0.00 : 17.58 9.64 8.57 - 2.49 2.29
Ymozau mopzaoe cybghedepasibHbIMU o6nuaauunMu
BbawkopmocmaH, 04 14.08 500 : 8.02 13.09.2007 764 99.79 100.80 0.26 32.08 8.02 8.17 - 1.91 1.76
Beneopodckas 06n., 04 0.00 320 {14.50 29.04.2008 - 993 :111.00 111.80; 0.00 0.81 -0.40: 40.92 1297 9.17 - 2.29 2.10
Benzopodckas obn., 03 1.05 300 :19.00 20.12.2005 - 132 0.00 105.70: -1.96 142 -1.17:26.55 18.11 5.32 - 0.35 0.33
Bonzoepadckas 06n. 0.00 400 :11.99 14.05.2006 - 277 :1103.40 104.00: 0.00 -0.29 -019% 299 1160 7.33 - 0.72 0.67
Bonzozepadckas o6r1., 01 0.00 600 :13.00 11.06.2009 - 1401 {106.30 107.50: 0.00 1.13 047 { 19.59 1215 9.23 - 2.46 2.26
BopoHexckas 06n. 01 0.55 600 :13.00 15.12.2007 - 857 :109.85 110.30: 0.19 059 0.78 { 19.95 11.81 848 - 2.04 1.88
Upkymckas obn., 01 0.51 700 :11.00 22.07.2007 - 711 103.40 103.50: 0.16 0.00 0.85 : 4.43 10.64 8.18 - 1.36 1.26
Upkymckas obn., 02 0.51 750 :11.00 07.09.2006 - 393 :101.90 102.20: 0.10 0.13 -0.08 { 19.29 10.76 6.88 - 0.65 0.60
Kanyxckas o6bn., 01 0.00 300 :11.46 24.12.2007 - 866 0.00 0.00 : 0.00 0.99 0.00 : 14.76 11.31 942 - 2.14 1.95
Komu, 05 0.00 500 {15.00 24.12.2007 - 866 :114.20 11550 0.00 0.88 0.00 { 19.32 13.13 7.40 - 2.05 1.90
Komu, 06 0.00 700 :14.50 14.10.2010 - 1891 {113.51 116.99: -1.54 0.26 1.78 { 46.88 12.61 9.15 - 3.83 3.51
Komu, 07 1.69 1000 {12.00 22.11.2013 - 3026 {105.10 105.75: -0.10 1.86 3.19 { 25.97 1143 8.97 - 5.41 4.97
KpacHosipckuti kpad, 01 0.07 1500 :10.30 08.12.2005 - 120 £101.20 101.39: 0.00 0.05 -0.30: 18.06 10.16 6.12 - 0.32 0.30
KpacHosipckuti kpat, 02 0.28 1500 :10.95 26.10.2006 - 442 :104.27 104.55: -0.22 -0.57 096 : 540 10.50 7.43 - 1.15 1.07
KpacHodapckuti kpati, 01 0.00 605 :10.50 15.05.2007 - 643 :103.50 0.00 : 0.00 0.00 052 :2445 10.14 8.14 - 1.62 1.50
JleHuHepadckas 0bn., 02 0.00 800 :14.01 08.12.2010 - 1946 :121.50 124.99: 0.91 3.21 1.00 { 21.11 1148 8.95 - 4.01 3.68
Mockosckasi 06n1., 05 16.33 12000 : 10.00 30.03.2010 - 1693 :106.46 106.52: 0.24 054 1.23 : 3479 939 748 - 2.45 2.28
Mockosckas o6rn., 04 5.56 9600 {11.00 21.04.2009 - 1350 {111.50 112.00{ 0.53 0.72 137 { 452 987 7.62 - 3.1 2.89
Huxxeezopodckas obn. 01 0.01 1000 :11.80 01.11.2006 - 448 :104.60 104.75: 0.14 029 013 i 226 11.28 8.06 - 1.16 1.07
Huxezopodckas obn. 02 4.35 2500 §10.49 02.11.2008 - 1180 {103.85 104.10{ 0.00 097 148 : 489 10.09 8.62 - 227 2.09
Hoeocubupckasi 0bn. 0.76 1500 §13.50 27.07.2006 - 351 105.00 105.19: 0.13 0.05 0.14 i} 3.33 1285 8.22 - 0.91 0.84
Hosocubupckas obn. 02 12.02 2000 : 13.30 29.11.2007 - 841 109.60 109.90: -0.03 0.83 1.26 : 25.14 12.10 8.77 - 1.99 1.83
Camapckasi 06r1., 01 5.20 2370 :12.00 04.07.2006 - 328 :104.10 104.20: -0.13 0.63 -0.48 : 11.84 1153 7.49 - 0.86 0.80
Teepckas obn., 02 0.25 1000 :16.90 23.11.2006 - 470 :110.95 111.09: -0.14 0.14 -0.22 : 3519 1523 8.11 - 1.15 1.07
Tomckas o6n., 01 0.00 400 :12.00 19.11.2005 - 101 101.10 0.00 : 0.00 0.00 -0.89:27.29 11.88 8.08 - 0.28 0.26
Tomckas obn., 02 0.10 500 {12.00 27.07.2006 - 351 102.81 105.55{ 044 0.00 -0.12: 427 1165 8.34 - 0.93 0.86
Tomckas o6n., 03 0.02 600 :12.00 13.10.2007 - 794 1105.00 105.38: 0.21 0.10 1.11 { 39.12 11.39 8.05 - 1.93 1.79
Xabaposckuti kpau, 01 0.00 300 {13.09 27.08.2005 - 17 100.18 100.35{ 0.00 0.08 -0.89 i 26.90 13.06 7.50 - 0.05 0.04
Xabaposckuti kpati, 02 0.43 700 (12.00 05.10.2006 - 421 103.15 103.24: 0.09 -0.02 0.24 } 11.84 11.62 7.97 - 1.09 1.01
XMAO, 01 0.00 1000 §15.00 08.12.2005 - 120 $101.30 0.00 2466 1441 237 - 0.33 0.32
XMAO, 02 0.00 5000 (12.00 27.05.2008 - 1021 {10196 0.00 { 0.00 0.76 1.13 :{ 24.33 10.63 6.96 - 2.43 2.27
Yysawus, 01 0.00 285 :12.00 12.08.2005 - 2 0.00 0.00 : 0.00 0.00 -0.63:29.59 11.98 -20.22 - 0.01 0.01
YHyeawus, 02 0.00 500 : 9.50 13.04.2007 - 611 101.60 102.25: 0.00 049 -030: 7.29 9.28 8.23 - 1.56 1.44
Yysawus, 03 0.04 750 :12.33 27.03.2009 - 1325 :110.10 111.00: 0.09 046 1.86 : 4560 11.19 9.17 - 2.95 2.70
SAxkymus, 03 0.01 800 {12.00 17.06.2008 - 1042 :{108.00 111.00{ 1.00 2.71 -0.47 i 16.44 10.81 7.89 - 2.45 2.27
Sxymus, 04 0.00 1000 §14.00 16.03.2006 - 218 £104.07 104.30: -0.22 -0.31 -0.58{21.10 13.45 6.73 - 0.57 0.54
SAxkymus, 05 5.45 2000 §10.00 21.04.2007 - 619 :101.10 101.40: -0.10 1.00 -0.50: 548 986 8.18 - 1.58 1.46
AHAO, 01 0.00 1800 : 11.00 03.08.2008 - 1089 0.00 0.00 { 0.00 0.00 -0.55: 151 10.34 8.06 - 2.64 2.44
Spocnasckas o0bn., 02 0.00 1000 :13.28 03.07.2007 - 692 :108.20 0.00 : 0.00 0.60 0.00 i 13.10 12.24 8.38 - 1.70 1.57
Spocnasckasi 06n., 03 0.52 1000 :12.50 17.11.2006 - 464 :103.70 104.00: 0.05 0.39 -0.19:28.77 12.02 7.86 - 0.92 0.85
Mockea 24 0.00 3000 : 15.00 02.09.2005 - 23 100.15 0.00 { 0.00 0.12 -1.211% 28.36 14.83 -3.58 - 0.06 0.07
Mockea 35 0.00 3900 {10.00 18.06.2006 - 312 :103.10 103.50: 0.12 -0.19 0.08 { 1.92 9.66 -4.85 - 0.23 0.24
Mockea 28 0.00 3000 {15.00 25.12.2005 - 137 :1103.50 104.00 115 -0.29{ 18.90 14.22 0.33 - 0.37 0.37
Mockea 32 3.09 4000 :10.00 25.05.2006 - 288 :103.10 103.25: 0.05 0.03 -0.32{21.10 9.69 6.01 - 0.75 0.71
Mockea 37 0.01 3900 (10.00 23.09.2006 - 409 :103.52 104.53: 046 -0.48 0.02 : 13.15 9.56 5.90 - 1.06 1.00
Mockea 27 2.24 4000 :15.00 20.12.2006 - 497 :111.90 111.98: 0.00 -0.13 -0.18: 20.96 13.39 5.89 - 1.24 1.17
Mockea 42 0.00 3000 (10.00 13.08.2007 - 733 0.00 0.00 : 0.00 -0.05 -0.51:2438 937 6.55 - 1.81 1.70
Mockea 31 0.00 5000 :10.00 20.05.2007 - 648 :106.00 106.35: -0.01 0.00 0.28 { 1.37 942 6.81 - 1.83 1.71
Mockea 40 0.00 4000 §10.00 26.10.2007 - 807 :106.85 107.05 13.42 936 6.67 - 1.92 1.80
Mockea 29 0.00 5000 {10.00 05.06.2008 - 1030 {108.00 108.20: -0.09 0.08 0.32 { 18.08 9.26 6.94 - 2.50 2.34
Mockea 36 0.01 4000 §10.00 16.12.2008 - 1224 :1108.85 109.20f -0.27 -0.14 0.51 { 15.07 9.18 7.09 - 291 2.72
Mockea 41 0.00 5000 {10.00 30.07.2010 - 1815 1107.45 108.50: 0.00 3.01 9.26 7.46 - 4.08 3.79
Mockea 38 0.00 5000 {10.00 26.12.2010 - 1964 :110.80 111.50: 0.63 0.63 -0.36: 12.33 9.01 7.62 - 4.31 4.00
Mocksa 39 47.19 5000 :10.00 21.07.2014 - 3267 :105.00 105.07: 0.11 0.12 043 : 548 952 8.01 - 6.28 5.82
Bcezo 130.07 124780
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hﬁ_io%(;; M;\Ilpap,. KyEZH' Morawexune OdpepTa nora:JeHm Mokynka I'Ipoaua»( AeHb  Hedens  mecsiy HKA TeKZLua I'IOI";LLI. odat':pTe iﬁs' Moga. aop
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Hegpmb u 2a3
T'ASIIPOM A2 4.04 5000 :15.21 03.11.2005 - 85 102.28 102.40( 0.02 -0.13 -0.50 39.58 14.86 4.94 - 0.23 0.22
rA3IPOM A3 0.00 10000: 8.11 18.01.2007 - 526 :102.35 102.55: -0.08 0.39 0.00 : 3.11 793 6.58 - 1.39 1.30
FA3MPOM A4 0.00 5000 { 8.22 10.02.2010 - 1644 0.00 0.00 0.00 0.24 0093 {39.64 7.98 7.54 - 3.73 3.46
rA3MPOM A5 1.37 5000 { 7.58 09.10.2007 - 789 101.50 102.20: 0.39 -0.59 0.34 : 26113 7.42 6.78 - 1.99 1.86
HIK UTEPA 0.00 2000 :13.50 07.12.2007 07.12.2005 848 :101.90 102.10: 0.00 -0.24 0.00 : 24.04 13.24 - 7.04 i 0.32 0.30
Jlykodin 02 20.18 6000 i 7.15 17.11.2009 20.11.2007 1559 {100.70 101.00{ 0.15 0.25 0.25 { 15.48 7.09 - 6.92 2.11 1.98
HOBAT3K, 01 0.39 1000 : 9.40 30.11.2006 - 476 101.50 0.00 0.05 0.00 0.50 :{18.03 9.25 8.27 - 1.24 1.15
Hopmeas, 01 13.38 2100 {16.00 09.11.2005 - 90 101.55 101.65¢ 0.00 0.05 0.09 { 40.33 15.74 8.81 - 0.25 0.23
Tam+egpms 03 0.00 1500  12.00 01.07.2006 - 324 :104.40 104.55: 0.00 -0.13 -0.67 ; 13.48 1154 7.38 - 0.86 0.80
THK, 05 0.06 3000 :15.00 28.11.2006 - 474 :110.55 0.00 : -0.09 0.18 -0.54 i 30.41 13.56__ 6.38 - 1.21 1.13
Xumust u Hegpbmexumus
AMTEITXK, 01 0.00 1200 :12.50 15.11.2007 22.11.2005 826 100.65 101.08: 0.00 -0.15 0.05 i 28.77 12.41 - 9.30 0.28 0.26
AkpoH, 01 0.00 600 :13.45 01.11.2005 - 82 0.00 101.30:{ 0.00 -0.05 -054: 3.32 1329 7.99 - 0.22 0.21
Amvmenwutnpom, 01 0.00 600 :19.00 23.12.2005 - 134 $1103.80 103.95{ 0.00 0.19 -0.38{ 24.99 1833 8.53 - 0.37 0.34
ALIBK-UHeecm, 02 0.00 500 {11.80 20.05.2008 21.11.2006 1013 :100.40 0.00 0.00 0.7 1.28 { 25.54 11.65 - 11.13: 1.18 1.06
[opozobyx, 01 0.61 900 9.90 11.06.2008 13.12.2006 1035 {101.30 101.45: -0.25 0.49 1.30 { 1546 9.77 - 8.99 1.27 1.17
Kyub6eiweeasom, 01 0.00 600 : 9.00 15.06.2006 15.12.2005 308 :100.40 100.65: 0.00 0.00 0.10 { 13.81 8.96 - 7.89 i 0.34 0.32
HUKOCXUM, 01 7.98 750 :15.00 14.12.2006 - 490 101.01 101.29: 0.09 0.65 1.16 { 23.01 14.81 13.67 - 1.25 1.10
HKHX-03 0.00 2000 : 9.50 01.09.2007 01.09.2005 751 0.00 0.00 0.00 0.00 0.00 : 1848 9.45 - -0.06 : 0.06 0.06
HKHX, 04 0.00 1500 i 9.99 26.03.2012 02.04.2009 2419 {103.71 104.55: -0.80 1.32 1.38 { 35.31 9.63 - 8.67 3.06 2.81
Hagpuc Kocmemukc, 01 0.00 400 {12.00 22.04.2007 21.10.2005 619 {100.60 101.00{ 0.00 -0.25 -0.43 i 36.49 11.95 - 9.56 { 0.19 0.18
CAHOC 01 0.00 300 :14.00 13.02.2006 - 186 0.00 0.00 { 0.00 0.00 -0.09:68.66 13.59 8.04 - 0.48 0.44
CAHOC 02 1.03 3000 § 9.70 10.11.2009 13.11.2007 1552 {103.20 103.70( 0.29  0.29 1.08 { 22.85 9.39 - 8.64 2.04 1.88
Anekmpo3Hepaemuka
bauwkupaHepeo, 01 0.00 500 (20.00 11.09.2005 - 31 100.90 101.34: 0.00 0.15 -0.64 { 83.29 19.79 6.98 - 0.08 0.08
bawkuparepeo, 02 0.35 500 :10.69 22.02.2007 25.08.2005 560 {100.10 101.88:{ 0.00 -0.15 -0.83 { 49.20 10.68 - 7.70 i 0.04 0.04
JleHsHepeo, 01 0.01 3000 (10.25 19.04.2007 - 616 99.02 101.50: 1.51 0.00 -0.01: 3145 10.10 10.50 - 1.55 1.40
PAO E3C 02 1.29 3000 {15.00 21.10.2005 - 7 101.87 101.95¢ -0.08 -0.05 -0.39 46.03 14.73 5.30 - 0.19 0.18
Ceepdrnosarepeo, 01 0.00 500 {11.50 01.03.2007 05.09.2005 567 100.10 100.40i 0.00 0.00 -0.06 } 50.73 11.48 - 9.39 { 0.07 0.06
Tamarepeo, 01 0.00 1500 : 9.65 13.03.2008 - 945 :102.00 102.50: 0.00 0.10 0.51 { 38.86 9.45 8.91 - 2.27 2.09
®CKEQC, 01 29.16 5000 { 8.80 18.12.2007 - 859 103.45 103.80: 0.19 049 0.29 { 12.30 8.51 7.40 - 2.16 2.01
Slkymckanepzo, 01 0.00 400 :16.00 31.08.2006 - 385 0.00 105.20: -0.19 0.09 0.48 : 70.58 15.24 9.04 - 0.96 0.88
Cesnsb
bauwuH@opmcesib 09 0.00 150 {14.00 23.10.2005 - 73 100.40 0.00 : 0.00 0.00 -0.29: 4219 13.86 8.55 - 0.20 0.18
Bonzamenexkom 0.13 1000 :15.00 21.02.2006 - 194 103.11 104.00: -0.37 0.12 -1.21: 32.88 14,55 6.56 - 0.51 0.48
Beimnesnikom 01 2.25 3000 { 9.90 16.05.2006 - 278 0.00 102.00: 0.15 -0.10 -0.94 : 23.33 9.72 7.68 - 0.74 0.69
Hanbcessb 01 1.57 1000 {15.00 15.11.2006 16.11.2005 461 106.00 0.00 { -1.23 0.14 -1.26} 3493 14.33 8.49 - 1.17 1.08
MITC 04 0.00 1000 : 10.00 22.04.2009 26.04.2006 1350 :102.05 0.00 : 0.00 0.00 -0.20: 29.04 9.80 - 7.02 i 0.69 0.64
MITC, 05 4.04 1500 § 8.30 25.05.2010 29.05.2007 1748 {101.01 101.20i 0.90 0.00 1.50 { 16.37 8.22 - 7.83 1.68 1.56
Mezacpor ®unac 01 0.00 1500 : 11.50 07.06.2006 - 300 :102.90 103.40: 0.00 0.18 0.00 { 20.16 11.15 7.66 - 0.80 0.74
Mezagpor 20.79 1500 : 9.28 11.04.2007 - 608 :102.30 0.00 { 0.39 0.00 0353051 9.06 8.12 - 1.54 1.43
MeeagpoH, 03 0.10 3000 §{ 9.25 15.04.2008 - 978 102.45 102.80: -0.58 0.89 1.50 { 28.89 9.07 8.57 - 2.37 2.19
PTK-TIN3UHTI, 04 0.00 2250 { 9.69 08.04.2008 13.04.2006 39546 : 100.90 101.15i 0.00 0.21 0.04 { 3212 9.59 - 7.09 0.65 0.61
Cubupbmenexom 03 1.06 1530 { 14.50 14.07.2006 - 337 1106.27 106.36: 0.25 0.12 -0.82} 10.73 13.64 7.79 - 0.89 0.83
Cubupsmenekom, 04 0.00 2000 :12.50 05.07.2007 - 693 :105.62 108.88: 0.33 -0.65 0.33 { 11.99 11.61 8.40 - 1.74 1.60
Cubupbmenekom, 05 715 3000 { 9.20 25.04.2008 - 988 102.05 102.15¢{ 0.25 044 0.55 { 26.21 9.01 8.48 - 2.40 2.21
C3 Tenexom, 02 0.00 1500 :13.20 03.10.2007 05.10.2005 783 100.85 101.29: 0.00 0.20 -0.64 : 13.02 13.03 - 4.46 0.15 0.14
C3 Tenexom, 03 0.00 3000 i 9.25 24.02.2011 28.02.2008 2023 {101.75 0.00 { -0.20 0.25 0.54 { 17.74 9.09 - 8.75 i 2.26 2.08
CMAPTC, 01 0.00 275 :18.00 20.11.2005 - 101 $102.00 103.80: 0.00 0.00 -1.20: 39.45 17.56 8.51 - 0.28 0.26
CMAPTC, 02 0.01 500 0.00 26.06.2007 - 684 99.90 100.10: -0.04 0.00 0.05 0.00 0.00 -0.07 - 1.88 1.88
CMAPTC, 03 13.89 1000 :15.10 29.09.2009 05.10.2005 1510 :102.91 103.00i 0.05 049 -1.20: 52.95 14.66 - -3.77 ¢ 0.15 0.16
Tammenekom, 03 0.00 600 :11.75 06.05.2007 - 633 0.00 0.00 { 0.00 0.76 -0.24:28.33 11.27 9.40 - 1.56 1.42
YPCH 03 0.37 3000 :14.25 18.07.2006 - 341 1106.25 106.35: 0.00 0.09 -0.38} 8.98 1341 7.35 - 0.90 0.84
YPCU 04 0.05 3000 : 9.99 01.11.2007 - 812 103.70 0.00 068 024 054 (2682 959 8.40 - 2.01 1.85
YPCU 05 3.58 2000 § 9.19 17.04.2008 - 980 101.95 102.20{ 0.54 0.30 0.65 {28.20 9.00 8.44 - 2.38 2.19
Lienmpmenexom 03 21.15 2000 :12.35 15.09.2006 - 400 :104.60 104.70; 0.10 0.28 0.10 { 49.40 11.81 8.13 - 1.02 0.94
Liesmpmenekom 04 0.00 5623 :13.80 21.08.2009 - 1471 0.00 0.00 : 0.00 0.84 202 :66.54 12.09 9.72 - 3.10 2.83
LlermpaneHbiti Teneepagp 0t 0.00 500 :16.00 22.08.2006 - 376 106.71 0.00 0.00 0.85 -0.38:34.63 1495 9.13 - 0.95 0.87
fOTK, 01 0.93 1500 {14.24 14.09.2006 - 399 105.35 105.55: 0.61 046 0.21 { 57.35 13.51 9.77 - 1.00 0.91
tOTK, 02 10.33 1500 {12.00 07.02.2007 08.02.2006 545 {101.61 101.85: 0.05 0.00 -0.02: 0.33 11.82 - 9.06 i 0.47 0.43
HOTK, 03 16.85 3500 :12.30 10.10.2009 13.04.2006 1521 :102.30 102.50: 0.19 0.44 0.16 : 4246 12.01 - 8.77 0.64 0.59
Memannypaus
BbikcyHckuu M3 07 0.00 1000 {15.00 31.08.2005 - 20 99.51 101.00( 0.00 0.11 -0.38:66.58 14.93 548 - 0.05 0.05
Eepasxondure 01 0.00 1000 : 12.50 05.12.2005 - 116 101.69 102.14: 0.00 0.00 -1.27 {2295 1233 7.96 - 0.32 0.29
UHIMPOM, 01 2.03 500 :12.50 20.04.2007 21.04.2006 617 101.45 101.65: 0.25 0.55 0.20 { 38.01 12.30 - 10.57 i 0.67 0.60
Mauphteecm, 01 0.03 500 :12.30 03.04.2007 - 600 100.15 100.55: 0.00 -0.10 1.00 i 12.47 12.28 12.76 - 1.50 1.33
HCMMS3, 01 0.00 1000 {12.10 19.05.2008 22.05.2006 1012 {102.15 102.45: 0.00 0.34 1.95 { 26.52 11.85 - 9.34 0.75 0.69
OMK, 01 0.51 3000 i 9.20 12.06.2008 - 1036 (101.20 101.35{ 0.10 0.05 1.10 { 15.88 9.08 8.83 - 2.53 2.32
Pycan ®uH 01 0.00 3000 :10.00 12.09.2005 - 32 100.20 100.35: 0.00 -0.16 -0.15: 4164 9.90 -1.34 - 0.09 0.09
Pycan ®uH 02 0.10 5000 { 8.00 20.05.2007 - 647 99.50 100.00: -0.61 -0.37 0.80 : 18.19 8.04 8.08 - 1.66 1.54
C60600Hbill cokor, 02 0.00 600 :13.55 22.11.2007 27.05.2006 833 0.00 0.00 0.00 -0.73 0.00 : 28.58 13.33 - 11.58: 0.76 0.68
CI MEYE], 01 0.00 2000 (10.69 22.11.2007 30.05.2006 833 {102.11 102.30f 0.06 -0.05 -0.10: 22.55 10.47 - 7.95 { 0.78 0.72
Cesepcmarib 0.00 3000 ; 8.10 28.06.2007 - 686 0.00 0.00 : 0.00 0.00 110 : 932 802 7.65 - 1.77 1.64
T4 MEYETT 01 3.77 3000 {11.75 12.06.2009 16.06.2006 1401 {103.25 103.60{ 0.63 -0.65 -0.20: 17.71 11.32 - 7.97 0.82 0.76
TMK 12.02 2000 :10.30 20.10.2006 - 435 102.20 102.45: 0.15 0.05 0.50 : 31.89 10.06 8.48 - 1.12 1.04
TMK, 02 0.00 3000 :11.09 24.03.2009 30.03.2007 1321 {103.00 103.40{ 0.00 9.80 0.74 : 41.02 10.75 - 8.52 1.49 1.37
Tynadepmem 02 1.52 1000 :11.00 02.12.2007 02.12.2005 843 101.40 0.00 040 0.09 -0.78%21.10 10.85 - 9.38 0.31 0.28
YMK 01 0.00 1000 : 7.00 31.01.2006 - 173 0.00 9994 : 0.00 -0.50 1.02 1.73 7.07 __9.19 - 0.47 0.43
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MawuHocmpoeHue
Aemoeas, 02 0.00 3000 :10.78 13.08.2008 17.08.2005 1098 : 0.00 0.00 : 0.00 0.36 -0.03: 51.98 1077 -  3.88 ! 0.02 0.2
Bazormauw, 01 465 300 :13.50 19.06.2008 22.06.2006 1043 :100.95 101.20i 0.20 1.15 0.00 : 1812 1337 - 1257} 0.83 074
BKM-®uratc, 01 0.20 1000 :10.25 04.06.2008 06.12.2006 1028 :101.20 101.60; 0.55 -0.25 145} 17.97 1012 - 937 i 125 1.14
T-TAU 3Hepzo 02 7.77 1500 :12.50 22.06.2006 - 315 1101.50 101.55{ 0.06 0.03 -0.03i 16.78 1231 10.95 - 0.84 075
I'T-T3L| 3Hepzo 03 0.03 1500 {12.04 18.04.2008 23.10.2006 981 (101.35 101.49i -0.03 020 055} 3661 118 - 11.07} 112  1.01
WxAemo, 01 0.98 1200 :12.50 14.03.2007 14.09.2005 580 :100.12 100.20{ 0.01 0.14 0.01  50.68 1249 - 1076 0.09  0.08
WUPKYT 02 112 1500 {16.00 02.11.2005 - 83 101.90 102.05: -0.12 -0.10 -0.78 i 4340 1568 6.65 - 023 021
KAMAS3-@uHarc 0.30 1200 :12.30 11.11.2006 11.11.2005 457 :100.80 101.09i 0.10 025 -0.12: 30.67 1220 - 879 | 025 023
JIOMO, 02 023 700 :14.20 11.07.2006 - 334 :101.10 101.93{ 0.10 0.00 0.96 : 11.67 14.05 1340 - 0.89 0.78
Mul-®uHarc, 01 1.76 1000 :16.00 03.06.2009 15.12.2005 1392 :101.82 101.90i 0.05 029 0.20 : 2805 1571 - 973 i 035 0.32
OM3 04 755 900 :14.25 26.02.2009 31.08.2006 1295 :106.10 106.20; -0.28 -0.09 1.39 i 62.86 1342 -  7.87 i 096 0.89
Pycckue Aemobycei 118 500 :14.00 22.05.2006 - 284 $102.15 10240 0.15 0.24 -0.05: 31.07 1367 1115 - 075  0.67
Canom-3Hepausi, 01 2.65 3000 ;14.00 25.12.2007 27.12.2005 866 :102.05 102.10: 0.10 -0.08 034 | 16.88 1371 - 814} 038 035
CamypH WHeecm 0.00 500 :15.00 05.08.2006 - 359 110540 106.10: 0.00 0.00 -0.29} 247 1415 8.71 - 0.95 0.88
HI1O CATYPH, 01 0.00 1500 :11.50 23.03.2008 28.03.2006 39530 : 101.70 102.10: 0.00 0.00 -0.05: 4411 1129 - 855 i 060 055
Cesepcmanb-aemo 0.00 1500 :11.25 21.01.2010 25.01.2007 1624 :104.00 104.75; 0.00 034 024 i 432 1082 - 845 138 128
TB3, 01 158 750 i14.60 10.10.2006 - 425 1105.00 105.38: 0.17 0.09 -0.19 i 49.20 13.85 6.56 - 0.63  0.59
TpaHcmauwxondure, 01 0.00 1500 :14.00 01.12.2007 05.06.2006 842 :103.65 103.80: 0.00 0.09 -0.23: 27.23 1350 - 919 { 079 0.72
YpaneazoHzaeod, 01 5.80 2000 : 13.36_30.09.2008 03.10.2006 1146 :103.32 103.60 0.21 0.15 015 i 46.85 12.90 - 1042} 1.06 _ 0.96
Jobbiearoujasi NPoMbILWIIeHHOCMb
AJTPOCAT9 3.06 3000 : 16.00 23.10.2005 - 73 :102.05 102.24: -029 -0.07 -042: 4822 1568 538 - 020 0.19
onumemann, 01 0.83 750 :17.50 21.03.2006 - 222 1105.65 105.75: 0.19 0.05 -0.52} 68.08 16.54 7.64 - 057 053
CYO3K, 02 0.00 1000 :11.00 15.02.2007 16.02.2006 553 :101.10 101.45{ 0.00 0.10 -0.13:i 2532 10.86 -  8.69 | 050  0.46
XatineHd ['ond @uHakc, 01 i 1345 750 :12.00 02.04.2008 09.10.2006 965 :100.50 100.80: -0.20 _0.15__-0.05i 11.84 1193 - 1173} 1.09  0.98
lNMuweeasi NPOMbIWIEHHOCMb
ATIK OF0, 01 3.98 1100 : 1550 22.04.2007 28.04.2006 619 :100.06 100121 0.13 0.09 0.15 : 40.07 1548 - 16.05: 0.68 0.58
Banmumop-Hesa 435 500 :16.00 05.09.2006 02.09.2005 390 :100.34 100.50: -0.15 -0.23 0.03 : 30.68 1595 - 1066 0.06  0.05
Banmumop-Heaa, 03 0.00 800 :11.65 15.05.2008 23.11.2006 1008 :101.90 102.30 0.00 0.10 1.35 i 26.81 1142 -  10.00i 1.20 1.09
Bumm-Bunne-fanH 9.44 1500 {10.78 11.04.2006 - 243 102.00 102.25! 0.01 0.03 -0.05: 3574 1054 7.17 - 064  0.60
pynna OCT, 02 0.10 1000 13.60 08.05.2008 22.05.2006 1001 }102.41 102.55: 0.20 049 2.00 { 3391 1326 - 979} 074 068
[xeii-3p-Cu, 01 0.09 700 :14.00 06.10.2005 - 56 1100.60 100.70} 0.00 0.09 -0.30 i 9.40 13.92 1022 - 015  0.14
[xei-3-Cu, 02 513 1200 :14.00 04.12.2007 06.12.2005 845 :102.10 102.70: 0.34 0.51 -0.07 i 2493 1366 - 591 i 032 0.30
Wnsecmnpoexm, 01 0.00 1000 : 10.80 16.05.2007 - 643 1102.40 102.80: 0.00 0.40 060 i 2515 10.69 1040 - 161  1.46
MuKosiHO8CKuUL 0.16 1000 : 13.50 18.09.2006 - 403 :104.80 105.00 0.00 029 057 i 53.63 12.88 9.02 - 102 093
Hympureecmxondute, 01 3.03 1200 :12.00 09.06.2009 13.06.2006 1398 :100.90 101.45: 0.00 0.70 0.00 : 19.07 11.88 - 1116 0.80  0.72
Maprac-M, 01 356 500 ;1275 15.03.2006 - 216 :101.68 101.77: 0.04 -0.20 -0.09i 19.91 1253 10.10 - 057  0.52
Tpaiimepu HoH, 01 0.00 750 :13.50 10.11.2006 11.11.2005 456 i 0.00 0.00 : 0.00 0.00 025 i 3329 1330 - 977} 025 022
Paseynsii-Lienmp 01 106 1000 :14.00 05.06.2006 - 208 1101.00 102.50 0.00 0.64 1.27 | 26.08 13.73 1164 - 079  0.70
Pycckuii Mpodykm, 04 0.00 440 {13.95 11.05.2010 16.05.2006 1734 { 0.00 0.00 : 0.00 0.10 090 i 3287 1381 - 1315} 071 063
Xne6 Anmas, 01 0.00 350 :12.90 15.06.2008 16.06.2006 1039 i 0.00 0.00 { 0.00 0.00 0.00 i 19.79 1290 - 1352} 0.80 0.71
S®KO, 01 0.00 1000 : 15.50 05.09.2006 06.09.2005 390 :100.80 101.85: 0.00 0.00 -0.49 i 66.25 1536 - 266 i 0.07 _ 0.07
lTueoeapeHue
Banmuka, 01 0.00 1000 i 8.75 20.11.2007 - 831 1100.87 102.00: 0.00 049 042 { 1223 862 8.18 - 216  1.99
Kpachbiii Bocmok-Mheecm i 015 1500 i 11.50 25.02.2007 24.02.2006 563 ;102.00 102.38; -0.24 029 065 : 5293 1127 - 731 052 048
MNT-UHeecmmerme 01 0.69 1000 i 12.00 28.09.2006 - 413 $102.00 102,50 0.00 0.39 1.29 i 43.73 1173 10.02 - 1.05  0.96
MNT-UHeecmmeHmc 02 1157 1500 { 14.25 23.03.2009 29.09.2006 1320 ;104.90 105.50i 0.05 0.30 1.36 { 53.10 1353 - 933 i 104 095
CAH Wumep6pio 0.00 2500 :13.00 15.08.2006 - 369 i 0.00 0.00 { 000 -0.05 -043: 890 1230 6.12 - 0.82 _ 0.78
Po3HUYHbIU cekmo,
Eespocems, 01 118 1000 : 16.33 25.04.2006 - 257 :103.35 103.50: 0.10 0.38 059 : 47.87 1578 1143 - 067 0.60
Konetika T/, 01 0.00 1200 { 9.75 17.06.2008 19.12.2006 1041 }101.61 10245 020 1.91 0.00 | 13.62 9.56 - 843 127 147
Mapma-®uHatic, 01 842 700 :14.84 22.05.2008 25.05.2006 1015 :103.85 104.45: 0.05 048 157 i 3131 1428 - 975i 075 0.69
smepouka ®uHaHc, 01 0.16 1500 i 11.45 12.05.2010 - 1735 :108.30 108.99: 0.14 1.60 6.25 i 26.66 10.57 9.46 - 375 3.43
JlecHasi npoMbiwneHHocmb u UBK
ALIBK-VHeecm 141 500 :13.50 07.09.2006 - 392 :101.00 10329 -0.19 0.29 0.0 : 23.30 13.09 10.61 - 100  0.90
Bonza 01 0.00 1500 ;12.00 13.03.2007 14.09.2005 579 : 9820 9850 : 0.00 0.36 -0.30i 4866 1220 - 4959 009 0.06
roTaK 012 550 :12.50 06.06.2006 - 299 :101.70 101.90i 0.01 079 0.80 i 22.26 1229 1052 - 079 0.72
3@ Coios, 01 0.00 300 :16.00 09.10.2007 06.10.2005 789 :101.00 101.20; 0.00 -0.04 -0.83 i 5523 1555 - 268 015  0.16
Cmpoumesibcmeo u unomeka
AVDRK 0.00 1070 : 11.00 01.12.2008 - 1208 :109.25 110.20; 0.00 0.09 044 } 21397 1007 7.92 - 284 263
AVDKK, 02 0.00 1500 {11.00 01.02.2010 - 1635 (110.50 112.00{ 0.00 0.00 0.14 |} 3.01 999 8.41 - 369  3.41
AVKK, 03 0.00 2250 i 940 15.10.2010 - 1891 (105.60 106.20 0.00 0.00 005} 695 895 8.13 - 334  3.09
AVDKK, 04 0.00 900 i 870 01.02.2012 - 2365 :103.75 104.90: 0.00 1.22 074 i 238 837 8.14 - 504  4.66
naemoccmpodi, 01 0.15 2000 :13.00 27.05.2007 27.05.2006 654 :101.19 101.20: 0.18 0.05 0.03 i 27.07 1285 - 1210 075 067
WHTEKO 01 0.00 1200 :10.95 15.02.2007 - 553 i 0.00 0.0 { 0.00 0.00 1.02:5250 11.06 1203 - 137 1.22
Wckumumuemerm, 01 0.89 200 :16.80 24.12.2006 25.12.2005 500 :104.00 105.03: -0.18 0.00 097 i 2255 1612 - 543 i 036 0.34
pynna JICP, 01 245 1000 14.00 20.03.2008 23.03.2006 952 :101.19 101.25{ 0.15 025 0.00 { 53.70 13.83 - 1212} 058 052
MUA, 01 0.05 2200 ;10.00 20.09.2012 - 2597 1101.50 10250 0.00 0.99 -098: 285 976 9.46 - 296 271
K, 05 315 1120 {13.00 20.05.2008 23.05.2006 1013 { 99.79 99.85: -0.05 0.02 -0.10} 2814 13.02 - 1387} 073 065
LIYH IleHCreuCMY, 01 595 1000 ;1550 22.04.2010 27.04.2006 1715 }100.65 100.80: 0.02 0.04 074 | 4459 1538 - 14681 067 0.59
CY-155 0.00 1500 : 14.00 30.03.2007 30.03.2006 596 : 99.26 100.99: 0.00 -1.20 027 i 16.49 1418 -  17.07i 061 052

UemouHuku: REUTERS, pacyemsi baHka Mockebi

© BAHK MOCKBbI
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PbIHOK PYBJIEBbIX OBNUTALIUIA 12 asrycta 2005 .

OMUTEHTbI OB BbEMbI TMNOrALUEHUE/ BbIKYTI LIEHA U3MEHEHUE,% AdOXOA4HOCTb,% ARPALUNA
Ob6bem, [OHen go

“216"‘0;:)(;,2 Mpy';/psn. Ky;:m, Morawexue OdbepTa nora;ueHw Mokynka I'Ipoaqa»( OeHb  Hepens Mecsil HKO TeK;/u.ta no:;.u. o (b(l:pTe '?_I::' Mog. awop
TpaHcriopm
AsuaK. Camapa, 01 1.56 350 :15.00 08.03.2007 - 574 :102.60 103.00: -0.39 0.15 0.20 { 63.29 14.62 12.59 - 1.38 1.23
Wem JlalH XaHOnuHe, 02 0.03 3000 £ 11.59 22.05.2008 - 1015 {100.28 100.39:f -0.15 0.20 0.20 { 2445 1156 5.54 - 2.46 2.33
PX/4, 03 6.00 4000 : 8.33 02.12.2009 - 1574 £103.30 104.20: 0.63 045 1.07 i 1461 8.03 7.63 - 3.67 3.41
PX[, 02 0.00 4000 § 7.75 05.12.2007 - 846 :101.25 102.30i 0.00 0.19 045 { 13.59 7.61 7.01 - 214 2.00
PX4, 01 0.00 4000 : 6.59 07.12.2005 - 118 £100.20 0.00 0.00 -0.12 0.07 { 1156 6.57 5.39 - 0.32 0.31
TpaHcHegbmenpodykm 0.00 1000 : 8.90 10.05.2006 - 272 :101.00 102.00: 0.00 0.00 -0.30: 2243 8.80 7.34 - 0.73 0.68
QPuHaHcoebIli ceKkmop
Anbgpa®uHaHc, 01 0.00 1000 : 8.50 08.06.2007 - 666 0.00 0.00 0.00 - - 1444 850 1.59 - 1.77 1.74
Anbgpa®uHaHc, 02 0.00 2000 : 8.50 31.03.2010 05.04.2006 1693 0.00 0.00 0.00 0.00 0.00 : 29.58 8.55 - 9.66 0.63 0.58
baHk 3eHum, 01 0.00 1000 : 8.50 24.03.2007 - 590 :100.30 100.45: 0.00 0.02 -0.02: 32.60 8.47 3.06 - 1.52 1.47
BrewmopebaHk 03 0.39 2000 §14.00 22.02.2006 - 195 :1104.11 114.15: 0.06 -0.15 -0.33: 29.92 1344 574 - 0.53 0.51
BHewmopabaHrk 04 4.99 5000 { 5.60 19.03.2009 24.03.2006 1316 { 99.60 0.00 0.00 0.00 -0.05: 2148 5.61 - 6.07 0.61 0.57
MMB, 01 0.00 1000 i 8.30 13.02.2007 - 551 0.00 0.00 0.00 0.00 0.35: 4025 8.21 7.66 - 1.40 1.30
PocbaHk, 01 0.00 3000 §{ 9.25 15.02.2009 14.02.2007 1284 0.00 0.00 0.00 0.08 0.13 { 4562 9.12 - 8.39 1.39 1.28
Pycckuli CmaHdapm 02 7.84 1000 :14.04 14.06.2006 - 307 :104.81 105.15: 0.10 0.33 0.00 { 21.92 13.38 8.11 - 0.81 0.75
Pycckuli Cma+doapm 03 0.00 2000 :12.90 22.08.2007 01.09.2005 741 0.00 0.00 0.00 -0.10 -0.25: 59.73 12.87 - 6.66 0.06 0.06
Pycckuli CmaHdapm 04 5.93 3000 : 8.99 03.03.2008 02.03.2006 935 100.33 100.65: 0.19 0.00 0.15 : 40.15 8.94 - 8.12 0.53 0.49
XKB BaHk, 01 0.00 1500 :11.25 16.10.2007 18.10.2005 796 100.37 100.80: 0.01 -0.05 -0.35: 35.14 11.19 - 8.03 0.19 0.17
XKbB BaHk, 02 0.00 3000 { 8.50 11.05.2010 16.05.2006 1734 {100.10 100.20:{ 0.00 0.04 0.10 { 20.03 8.49 - 8.52 0.74 0.68
Bcezo 1o daHHbIM 345.37 259508

UcmouHuku: REUTERS, pacyemsi baHka Mockebi
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POCCUUCKWE EBPOOBNUIALIUK 12 aBrycta 2005 r.

OMUTEHTbI OB bEM MNOrALEHUE LEHA WU3MEHEHUWE,% [OXOAQHOCTb,% PEUTUHIT  QIOPALUST
[xen o Cnpag k ,
OSEsM’ KynoH,% MoraweHve norawenn [okynka [Mpogaxa AeHb Hegeno mecsiy  Knoraw. Tekywas benchmar S&P Mo:dy Fitch [iop. net. Moga. awop
5 a k

CyeepeHHbIe egpoobriuzauyuu
Poccus 07 $ 2400 10 26.06.2007 683 : 109.31 109.44: 000 -0.17 -0.79 470 9.15 62 :BBB- Baa3 BBB: 1.73 1.69
Poccusi 10 $ 2718 825 31.03.2010 1692 i 107.81 108.38i -0.12 -0.17 -057 498 7.65 85 iBBB- Baa3 BBBi 2.34 2.29
Poccusi 18 $ 3466 11 24.07.2018 4729 i 14763 148131 -0.34 -008 -067 569 7.45 138 i BBB- Baa3 BBB: 8.19 7.96
Poccusi 30 $19526 5 31.03.2030 8997 i 111.31 11144:i -028 017 -0.84 565 4.49 133 i BBB- Baa3 BBB: 8.19 7.96
Poccus 28 $ 2500 12.75 24.06.2028 8352 : 180.75 181.19i -0.03 049  -1.10 _6.13 _ 7.05 161 i BBB- Baa3 BBB: 10.93  10.61
O6nuzauyuu MuHgpuHa PP
MINFIN 6 $ 1750 3 14.052006 275 : 98.88 99.00 : 0.00 -0.06 000 452 303 0 :BBB- Baa3 BBB! 1.98 1.90
MINFIN 8 $ 1322 3 14112007 824 i 9625 9663 i -0.07 -0.07 007 924 312 0 {BBB- Baa3 BBB: 2.78 2.58
MINFIN 5 $ 2837 3 14052008 1006 i 9413 9413 i -053 033 007 529  3.19 0 {BBB- Baa3 BBB: 3.76 3.57
MINFIN 7 $ 1750 3 14052011 2101 i 87.44 8775 i -036 029 -057 554 343 0__:BBB- Baa3 BBB: 6.20 5.85
O6nuzauyuu Aries
ARIES 07 €2000 541 25102007 804 ! 10575 10593: -0.03 -0.09 030 276 512 59 BB+ Ba2 0.00 2.63
ARIES 02 €1000 7.75 25.10.2009 1535 } 11645 116.80: -0.09 0.15 -0.08 346  6.66 88 BB+ Ba2 0.00i 3.58 3.46
ARIES 03 $ 2436 9.6  25.10.2014 3361 i 128.45 128.85: -0.24 -0.09  -1.06 560 _ 7.47 128 BB+ _ Ba2 0.00i 6.53 6.35
MyHuyunanbHble eepoobnuzayuu
Mockea 06 €400 10.95 28.04.2006 259 : 10554 10579: -0.01 -0.14 -0.70 275 10.38 57 :BBB- Baa3 BBB: 0.70 0.68
Mockea 11 €374  6.45 12102011 2252 11152 111811 0.11 042 -026 428 578 140 iBBB- Baa3 BBB: 5.08 4.87
KopnopamueHbie egpoobsiuzauuu
Cu6regpms 07 $ 400 115 13.02.2007 550 : 10825 109.10: -0.05 -0.13 102 564 1062 156 : BB- Ba3 1.41 1.38
A3IPOM 07 $ 500 9.125 25.04.2007 621 10660 107.35i 0.07 -0.08 -067 499 856 91 BB- Baa3 BB U 1.57 1.53
THK 07 $ 700 11 06.11.2007 816 11112 000 i -006 019 037 559  9.90 150 Ba2 1.99 1.93
MTC 08 $ 400 975 30.01.2008 901 { 107.43 108.18 i 0.03 0.07 036 643  9.08 235 i BB- Ba3 2.24 217
Cucmema 08 $ 350 10.25 14.04.2008 976 : 108.00 108.12i 0.15 025 -0.32 690 9.49 276 B B3 B+ 233 2.26
Anpoca 08 $ 500 8.125 06.05.2008 998 : 106.11 106.86: -0.07 016 -0.37 566  7.66 153 B Ba3 2.45 2.39
Bumm-bunns-fanH $ 150 85 21.05.2008 1013 10219 000 i 009 063 059 760  8.32 346 i B+ B3 2.48 2.39
MMK 08 $ 300 8 21.10.2008 1166 i 103.10 103.60: 0.17 043 055 6.89 7.76 276 i BB- Ba3 BB-i 281 2.71
Cu6Hecpmb 09 $ 500 10.75 15.01.2009 1252 i 11500 11550i 0.00 022 267 583 935 170 i BB- Ba3 2.96 2.88
Cesepcmanb 09 $ 325 8625 24.02.2009 1292 (10388 000 i 0.14 068 -006 7.35 830 322 { B+ B2 B+:i 3.00 2.89
Beimnesikom 09 $ 450 10 16.06.2009 1404 i 108.50 109.25: 0.21 047 018  7.41 9.22 327 i BB- B1 3.25 3.14
EepasxonduHe 09 $ 300 10.88 03.08.2009 1452 i 11120 111.85i 0.15 050 -0.12 755 9.78 342 i B+ BB-i 3.35 3.23
HOPHUWKETTb, 09 $ 500 7.125 30.09.2009 1510 {10237 0.00 i 070 0.75 107 646  6.96 228 i BB+ Ba2 3.56 3.45
A3IPOM 09 $ 700 10.5 21.10.2009 1531 | 118.15 11855i -0.14 -0.19 -0.83 557  8.89 139 i BB- Baa3 BBU. 3.46 3.36
rA3MPOM 10 €1000 7.8 27.09.2010 1872 i 116.73 117.08: -0.01 000 032 4.10 6.68 139 i BB- Baa3 BBU 4.22 4.05
MTC 10 $ 400 8375 14.10.2010 1889 | 10526 105.99i 0.20 0.47 068 7.1 7.96 293 i BB- Ba3 4.22 4.08
Cucmema 11 $ 350 8.875 28.01.2011 1995 : 10556 106.06: 047 060 037  7.61 8.41 343 B B3 B+:i 445 4.29
MTC 12 $ 400 8 28.012012 2360 i 103.89 104.39: -0.03  0.62 117 7.23 7.70 306 : BB- Ba3 517 4.99
Cesepcmarb 14 $ 375 925 19.042014 3172 10575 10625 006 050 083 830 875 399 i B+ B2 B+ 5.82
Anpoca 14 $ 800 8.875 17.11.2014 3384 i 11499 11549i 036 062 012 667  7.72 236 B Ba3 6.58 6.37
A3IPOM 13 $ 1750 9.625 01.03.2013 2758 i 121.35 121.85i -0.38 0.02 -0.71 6.06 7.93 174 § BB- Baa3 BBU. 5.54 5.38
r'A371POM 20 $ 1250 7.201 01.02.2020 5286 i 106.79 107.19: -0.06 -1.19  0.08 6.47  6.74 216 { BB- Baa3 BBU 9.37 9.08
A3MPOM 34 $ 1000 8.625 28.04.2034 10486 i 123.47 124.02: 0.00 -0.32 -056  6.76 __ 6.99 223 i BB- Baa3 BBU 1227  11.87
baHKoecKue egpoobniuzauuu
Ta3npombarK 05 €150 9.75 04.10.2005 53 10042 10057 -0.01 007 -0.78 6.02 9.71 392 ! B+ Baa2 0.13 0.13
Anbghabark 05 $ 175 10.75 19.11.2005 99 10122 10152} 0.00 002 -037 576 1062 226 B Ba2 B i 026 0.25
MAaM 05 $ 200 10.75 16.12.2005 126 : 101.64 102.13i -0.02 011 -045 564 1058 214 B B+:i 0.33 0.33
Anbgpabarik 06 $ 190 8 13.042006 244 i 101.01 101.51i -001 018 020 628  7.92 251 B Ba2 B+: 064 0.62
batrk 3EHNT 06 $ 125 925 12.06.2006 304 10175 000 i 012 -006 018 699  9.09 319 B1 B-i 080 0.77
YpanCu6 bank 06 $ 140 8.875 06.07.2006 328 i 10200 10225 0.00 017 000 642 870 64 B1 B-i 089 0.84
C6epbark 06 $ 1000 5.4 24.10.2006 438 i 101.13 10153} -0.08 0.09 006 453 534 62 Baa2 BBB: 0.89 0.84
BTE 06 $ 350 4.794 22.06.2006 314 i 10055 100.95i 0.02  0.00  0.21 448 477 47 i BB+ BBB
MpomcesisbbaHk 06 $ 200 10.25 27.10.2006 441 {10237 10286 -0.05 019 -041 811 10.01 431 B- B i 112 1.08
MM 06 $ 200 9.375 23.09.2006 407 103.85 0.00 i 0.01 047 062 565 9.03 177 B B+i 1.02 0.96
Mempokommepy 07 $ 120 9 09.02.2007 546 : 102.00 102.96i 0.00 0.00 008 754  8.82 346 B B1 1.42 1.37
HOMOC 07 $ 100 9.125 13.02.2007 550 : 101.58 101.88i 0.10 051 -051 7.98 898 390 B1 B i 143 1.37
MocHap6atik 07 $ 200 5.329 05.10.2007 784 i 101.76 102.24i 000 033 007 477 524 86 BBB-:
MBI Hukotin $ 150 9 19.03.2007 584 : 10155 102.04i 0.16 031 -0.06 7.93 886 385 B i 147 1.41
Pycc. Cmand 07 $ 300 875 14.04.2007 610 10240 102.90i 029 018 027 7.18 854 310 iBBB+ 1.54 1.49
BTb 07 $ 300 6.58 30.07.2007 717 10399 10449i 000 016  0.21 461 6.33 73 i BB+ BBB 2.45
asnpom6arik 08 €1050 7.25 30.10.2008 1175 10465 104.90: 012 -030 -042 564 693 151 B+ Baa2 2.87 2.79
BTE 08 $ 550 6.875 11.12.2008 1217 i 104.43 104.821 0.11 032 -076 540  6.58 126 i BB+ BBB: 3.00 2.92
Poc6ank, 09 $ 225 975 24.09.2009 1504 i 103.69 104.18i 0.08 0.62 -0.04 822 940 413 B- B i 241 2.37
MocHap6arik 08 $ 150 4.375 30.06.2008 1053 i 97.08 9773 i 0.02 010 -041 549  4.51 135 BBB: 2.71 2.64
batk Mockesl, 09 $ 250 8 28.09.2009 1508 i 10598 10648:i 0.09 053 -006 632 7.55 214 Baa2 BBB: 3.50 3.40
BTG 11 $ 450 7.5 12.10.2011 2252 (10823 108.54i -0.03 041 -078 588  6.93 170 i BB+ BBB: 4.97 483
BT5 15 $ 750 6.315 04.02.2015 3463 i 101.50 102.00i -0.01 071 -0.75 586  6.22 168 i BB+ BBB: 3.89 3.78
Cbepbank 15 $ 1000 6.23 11.02.2015 3470 : 100.63 _ 0.00 i 0.01 016 -0.48 _ 6.07 __ 6.19 189 Baa2 BBB: 3.98 3.86

UemouHuku: REUTERS
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MWUPOBOW PbIHOK AONTA 12 aBrycta 2005 r.

Mupoeoli pbiHOK onea
SMUTEHTbI LEHA U3MEHEHUE, % AdOXOOHOCTb,% [AIOPALNA PEATUHI

MocnegHsis

Mo 3akpbiTUI0 KoTHpOBKa OeHb Hepens MecsiL, [o noraweHus [iopauusa S&P Moody’s
US10YT=RR 99.00 99.48 1.15 -0.87 -2.96 4.31 8.25 AAA Aaa
US30YT=RR 112.86 112.83 0.88 -1.55 -4.08 4.52 14.84 AAA Aaa
EU2YT=RR 99.44 99.52 0.07 -0.11 -5.53 2.27 1.81 AAA Aaa
EU10YT=RR 99.16 99.49 0.09 -1.17 -0.88 3.31 8.54 AAA Aaa
MEXGLB26=RR 159.00 158.69 0.24 -1.13 -0.35 6.36 10.37 BBB Baa1
BRAZILC=RR 101.06 101.06 0.06 -0.49 -0.98 0.00 0.00 BB- B1
BRAGLB27=RR 115.00 115.00 -0.49 1.10 -1.52 8.59 9.70 BB- B1
TRGLB30=RR 141.56 141.06 -0.26 0.35 -1.90 8.02 10.33 BB- B1
TRGLB10=RR 123.13 122.94 -0.30 0.00 -0.30 6.18 3.87 BB- B1
ARGGLB30=RR 34.00 33.50 0.00 -2.86 16.67 67.98 2.11 B- B3
RUSGLB30=RR 110.81 111.31 -0.28 0.17 -0.84 5.65 8.19 BBB- Baa3
RUSGLB10=RR 107.88 107.81 -0.12 -0.17 -0.57 4.98 2.34 BBB- Baa3
HemouHuku: REUTERS
Wndekcwbl JPM EMBI+
EMBI+ CrnP34 WHOEKC N3MEHEHUE, %
Cnpag sz:?:::le 3HayeHve 3a feHb CMI;aC:zr;a C Havana roga 3a 12 mecsiues

EMBI+ 282 9 347.95: -0.20 0.30 5.58 15.99

EMBI+ RUSSIA 134 10 412.59 ¢ -0.18 0.08 9.75 22.70

EMBI+ MEXICO 147 2 318.95 0.25 0.05 4.63 10.09

EMBI+ TURKEY 265 11 228.90 : -0.34 -0.56 3.53 11.25

EMBI+ BRAZIL 387 12 463.69 : -0.62 0.62 4.48 20.98

EMBI+ VENGVUELA 416 6 493.87 i -0.04 1.07 4.90 21.03

WemouHuku: J.P. Morgan Chase, REUTERS
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KOHTAKTHAA WUHOOPMALINA 12 aBrycta 2005 r.

HacToswmit LOKYMEHT NPeaoCcTaBneH UCKIYNTENBHO B MOpsiake UHGOPMaUMN U He SIBRSIETCA NPEASioKeHMEM O NPOBEAEHUM ornepaumii Ha PbiHKE LieHHbIX Bymar, 1, B 4acTHOCTH,
npeanoxexnnem o6 Mx NokKynke v npoaaxe. HacToswWwmi [OKYMEHT COAepXUT MHGOPMaLMIo, NOMyYeHHYI0 U3 UCTOYHWMKOB, KoTopble BaHk MockBbl paccmaTpuBaeT B kadyecTBe
poctoBepHbix. OgHako BaHk MocKBbI, €ro pyKOBOACTBO M COTPYAHUKW HE MOFYT rapaHTUpoBaTb abCoOMOTHLIE TOYHOCTb, MOSIHOTY U AOCTOBEPHOCTb TAKOWM MHGOPMaLMM U He HecyT
OTBETCTBEHHOCTU 32 BO3MOXHbIE MOTEPU KIIMEHTa B CBS3W C ee ucnosfib3oBaHueM. OLeHKU U MHEHWSI, NPeacTaBrieHHble B HACTOSALLEM OOKYMEHTE, OCHOBaHbI UCKIMIOYUTESIbHO Ha
3aKMOYEHUsX aHanuTMkoB BaHka B OTHOLUEHUM aHanM3uMpyembiX LEHHbIX Gymar v 3MWTEHTOB. BosHarpaxaeHue aHanuTVKOB He CBSI3aHO W HEe 3aBUCUT OT coAepXaHusi
aHanuTMyecknx 0630poB, KOTOPbLIE OHW FOTOBST, UMW OT CyLLECTBa AaBaeMblX UMW PEKOMEHAALMNA.

BaHk MockBbl, ero pykoBoACTBO W COTPYAHWKM HE HECYT OTBETCTBEHHOCTW 3@ MHBECTULMOHHBIE PELUEHUsI KIIMeHTa, OCHOBaHHbIE Ha WMHGOpMaLuK, coaepxallencs B HacTosiLLem
nokymeHTe. baHk MockBbl, €ro pykoBOACTBO M COTPYAHUKW HE HECYT OTBETCTBEHHOCTU B CBSA3W C NPSAMbIMW UM KOCBEHHBIMW NOTEPSMU W/UNK yLLepOoM, BO3HUKLLMM B pe3ynbTaTe
MCMOMb30BaHUS KIIMEHTOM UHAOPMaLMK UK Kakon-nmbo ee YacTu Npy coBepLLIEHWN onepauuii ¢ LeHHbIMM Bymaramu. BaHk Mockebl He 6epeT Ha cebsi obsizaTenscTBa perynsipHo
06HOBNATL MHOPMaLIMIO, KOTOpas COAEPXUTCS B HACTOALLEM [OOKYMEHTE UMW UCMpaBnsTb BO3MOXHble HETOYHOCTW. Caenku, coBeplueHHble B MPOLUIOM W YNOMSHYTble B
HacTosiLLEeM [OKyMEHTe, He BCerfa siBMsTCS UHANKATUBHLIMU ANs OnpeaeneHuns peynbtaToB byayLumx caenok. Ha cToumocTb, LieHy Ui BennyMHy [oxofa No LeHHbIM Gymaram
WU NPOW3BOAHBLIM WMHCTPYMEHTaM, YMOMSHYTbIM B HacTosiLleM [AOKYMeHTe,  MOryT oOkasblBaTb HebnaronpusTHoe Bo3deiicTBMe KonebaHus OOMEeHHbIX KypcoB BanioT.
MHBeCcTMpOBaHWe B POCCUICKME LeHHble Bymary HeceT 3Ha4YUTENbHbIA PUCK, B CBA3M C YEM KIMEHTY HeobXxoaMMO MPOBOAUTb COOCTBEHHBIM aHanu3 pbiHKa W WUCCreaoBaHue
Ha[leXXHOCTN POCCUIACKVX 3MUTEHTOB 40 COBEPLLEHUS COEMOK.

HacToswunii JOKYMEHT He MOoXeT ObiTb BOCNpOU3BeAeH, NOMHOCTBbIO UMW YacTUYHO, C HEro Henb3s AenaTb KoMK, BbIOEPXKU M3 HEero He MOryT WMCMonb3oBaTbCA ANA Kakx-nubo
nybnukaumn 6e3 npeaBapuTENbHOrO MUCbMEHHOrO paspelwleHns banka MockBbl. BaHk MockBbl HE HeCceT OTBETCTBEHHOCTM 3a HeCaHKUMOHMPOBAHHblE AEWACTBUSI TPETbUX NuL,
CBSA3aHHble C PacnpoCTpaHeHNeM HacTOsLLEro AoKyMeHTa unu nioboii ero YacTu.

+7 (095) 105-8000

KOHTAKTHASl UHOOPMALMS WWW.MMBANK.RU
U +7 (095) 924-0080

e-mail BH, Ten

BULIE-NPE3VAOEHT CbITHUKOB Anekcen

HAYANBHWK YNPABIIEHUA

OOBEPUTENbHbIX OMEPALINA KacbsinoBa EneHa Kasyanova_EA@mmbank.ru 4679

COMPOBOXAEHWE KNMEHTOB

MeHepxep no paboTe ¢ KnueHTamMu LyxoBa Anna Shuhova_ AG@mmbank.ru 4263

AHATIMTUYECKNA OTLEN

HavyanbHuk otpena TpemacoB Kupunn Tremasov_KV@mmbank.ru 4592

AHanus akumn BeneHeeB Bnagumup Vedeneev_VY@mmbank.ru 2817

AHanus akuumn CkBopuoB AMutpuin Skvortsov_DV@mmbank.ru 2832

AHanus gonroBbIX PbIHKOB ®epnopos Erop Fedorov_EY@mmbank.ru 4233

AHanus gonroBbIX PbIHKOB Namuu Muxann Lyamin_MY@mmbank.ru 2844

OTOEN YNOPABJIEHNA AKTUBAMA

HavanbHuk oTpena BecnanoB Anekcen Bespalov_AV@mmbank.ru 4220

[onroBbie NHCTPYMEHTbI XpamuoBckuit CtaHucnae HSS@mmbank.ru 2895

Akumm Bonkos Anekcen Volkov_A@mmbank.ru 2837
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